
Annual Performance of Hedge funds by Top-Level strategy, 2015-2018
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All Hedge Funds 7.44% 3.67% 1.48 5.57% 4.08% 0.87 9.60% 5.53% 1.37

Equity Strategies 8.46% 5.26% 1.23 5.80% 5.95% 0.64 10.25% 7.66% 1.08

Macro Strategies 4.99% 2.42% 1.23 5.31% 2.42% 1.37 7.09% 3.20% 1.59

Event Driven Strategies 8.24% 4.29% 1.45 4.74% 4.69% 0.58 10.32% 6.09% 1.37

Credit Strategies 7.20% 1.79% 2.91 5.56% 2.14% 1.66 11.01% 3.67% 2.45

Relative Value Strategies 3.75% 1.41% 1.24 4.15% 1.51% 1.42 6.81% 1.97% 2.44

Multi-Strategies 6.84% 3.00% 1.61 5.87% 3.03% 1.28 8.67% 3.91% 1.70

THE HEDGE FUND INDUSTRY IN NUMBERS
The information below is kindly provided by Preqin’s award winning Hedge Fund Online. Preqin 
provides industry-leading intelligence and cutting edge tools to support industry market 
participants at every stage of the investment cycle
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Number of Direct Hedge Fund Manager Employees by Fund Manager Headquarters
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Quarterly Hedge Fund Assets Under Management, Q4 2014 – Q1 2019 ($bn)
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Hedge Fund Assets Under Management by Strategy ($bn), 2014 – Q1 2019
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Regional AUM is indicative of hedge fund managers headquarters location.

Previous analysis by AIMA indicates a ratio of 2:1 indirect vs direct employees.
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INVESTORS
Number of Institutional Investors that Allocate to Hedge Funds, by Region
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Source of Capital that Allocates to Hedge Funds by Investor Type
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Quarterly Performance of Hedge Funds, Q1 2015 – Q1 2019
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Cumulative Performance of Hedge Funds by Geographical Focus, January 2015 – March 2019 
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Rolling Three-Year Volatility/Sharpe Ratio of All Hedge Funds, January 2015 - March 2019
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All Hedge Funds

Three-Year Sharpe Ratio
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Risk/Return Metrics for Hedge Funds by Top-Level Strategy 

10th & 90th Percentile Hedge Fund 3-Year Annualised Performance by Top-Level Strategy (As at 31st March 2019)
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